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10 In the post-1997 period, there are mainly the KLR and DCSD models developed by
the IMF and models developed by some private investment banks.
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20 Generally, KLR model is the better than other mainstream financial crisis early
warning models.
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30 Building up a Pre-warning Mechanism of Our Monetary Crisis& Based on the
Research of the Signal of KLR
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4[1 Even the famous KLR signal analysis acknowledged worldwide suffered criticism in
the Subprime Mortgage Crisis.
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500 We can combine KLR signal analysis model with FR-logistic probability model based
the factor analysis to overcome the defects.
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601 Finally, it designs Trust Companies growing early-warning model through outside
environment index system and inter index system and applies it into E trust company to
do empirical research by KLR signal analysis.
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70 The most important characteristics of this research are as follows: Firstly, combining
the KLR signal approach, SV model and GARCH model to build the prewarning model
of corner risk in futures market.
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